
Market statistics News/Announcement Trade Statistics Index

Instruments Trading 

Code, Number and 

Group

Timestamp of the market 

announcement
Serial number

ID of the published 

index

Price (Open, High, 

Low, Close)

Instrument's trading code or 

a general message

Total number of trades 

in the market
Timestamp

Last Trade Price in 

Public and Spot 

market

The market announcement 

text

Total quantity traded in 

the market

Capital value of the 

index

Yesterday’s Close 

Price

Expiry date of the market 

announcement

Total traded value in 

the market (in 

millions)

Deviation or the index 

value with respect to 

the opening index

Total Number of 

Trades for the 

Instrument

Last updated 

timestamp

Deviation percentage 

of the index value with 

respect to the

opening index

Total Quantity traded 

for the Instrument

Total Traded Value 

for the Instrument (in 

millions)

Total Number of 

Trades for the 

Instrument (in Public 

and Spot market)

Total Quantity traded 

for the Instrument (in 

Public and Spot 

market)

Total Traded Value 

for the Instrument (in 

millions) (in Public 

and Spot market)

Last Modified 

Timestamp

DELAYED DATA (MDS)
Calculated in 

every 1 minute
10-20 sec. delay data


